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ID Effective Description SURF Feed Information
Date
Stub Periods
A Immediate Enhance Emerging Markets Forward FX — USDPHP EMFWD SPTO3W, SPT04M & SPTO5M
(Domestic)
B Immediate Add Philippines Government Debt (Domestic) EMPH- See SURF Datasets Record List (Emerging Markets)
version 8.1
C Immediate Add Domestic Chinese IRS — RMB - Actual/365 EMIRS 03MA5Q7DR, 06MA5Q7DR, 09MALQ7DR,
Quarterly vs 7 day Repo 01YA5Q7DR, 02YA5Q7DR, 03YA5Q7DR,
04YA5Q7DR, 05YA5Q7DR, 07YA5Q7DR
& 10YA5Q7DR
D Immediate Add Domestic Chinese IRS — RMB - Actual/365 EMIRS 02YA5A12C, 03YA5A12C, 04YA5A12C,
Annual vs 1 Year PBOC Fix 05YA5A12C, 07YA5A12C & 10YABA12C
E Immediate Enhance SwapMarker ™ Central Bank Meetings ASOIM MO1MO02, M02MO03, M03MO04, M04MO0O5
Forward OIS - USD
F Immediate Enhance SwapMarker ™ Interest Rate Swap — USD ASIRS 02-15Y,20Y,25Y,30Y,40Y30S03L
Also
02-15Y,20Y,25Y,30Y,40YAOQOAO3L
G Immediate Enhance SwapMarker ™ Interest Rate Swap — CAD ASIRS 02-10Y,12Y,15Y,20Y,30YASF3BA
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H Immediate Enhance SwapMarker ™ Interest Rate Swap — JPL ASIRS 01-10Y, 12Y, 15Y, 20Y, 25Y, 30YA5S06L
J Immediate Enhance SwapMarker ™ Interest Rate Swap Spread ASSSJ 02Y03Y, 03Y04Y, 04Y05Y, 05Y06Y, 06YQ7Y,
(Bid/Ask) — JPLJPL 07Y08Y, 08Y09Y, 09Y10Y,
10Y12Y,10Y15Y,10Y20Y, 10Y30Y
K Immediate Enhance SwapMarker ™ Overnight Index Swaps - JPL | ASOIS 01-03WAS5AONL, 01-12MA5AONL
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