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ID Effective 

Date 
Description SURF Feed Information 

   Market 
Group 

Inst 
Code 

Stub Periods 

A Immediate Remove periods from SwapMarker  Forward 
Overnight Index Swaps - USD 

AS OIF ASOIF 05M08M, 6M09M, 07M10M, 
08M11M, 09M12M, 10M13M, 
11M14M, 12M15M, 13M16M, 

14M17M & 15M18M 
B 04-April-

2005 
Change and enhance fields for SwapMarker  German 
Government Debt 

AS DE- ASDE- See Stub Field List version 5.5 
dated 29 March 2005 

C 04-April-
2005 

Change and enhance fields for SwapMarker  French 
Government Debt 

AS FR- ASFR- See Stub Field List version 5.5 
dated 29 March 2005 

D 04-April-
2005 

Change and enhance fields for SwapMarker  Italian 
Government Debt 

AS IT- ASIT- See Stub Field List version 5.5 
dated 29 March 2005 

E Immediate Remove Change on Day (field 11) from SwapMarker  
US Government Debt 

AS US- ASUS- All periods 

F Immediate Remove Cross Currency Interest Rate Swaps – THD CM CCS CMCCS All periods 
G Immediate Remove SwapMarker  Interest Rate Swaps – THD AS IRS CMCCS All periods 
H Immediate Remove Interest Rate Swaps – THD CM IRS CMCCS All periods 
I Immediate Remove field 35 (Inflation Assumption) from 

TreasuryMarker  US Inflation Data 
TM CPI TMCPI  

 
 
 

For all downloadable documentation please check our website www.tullettfinancial.com 


